LAMPIRAN



DAFTAR SAMPEL DATA

No Kode Nama Perusahaan
1 AKRA PT. AKR Corporindo, Thk

2 ANTM PT. Aneka Tambang, Tbhk

3 ASlII PT. Astra International, Thk

4 AUTO PT. Astra Otoparts, Thk

5 GJTL PT. Gajah Tunggal, Tbk

6 GGRM PT. Gudang Garam, Thk

7 INDF PT. Indofood Sukses Makmur, Tbk
8 LION PT. Lion Metal Works, Tbhk

9 LMSH PT. Lionmesh Prima, Thk

10 TCID PT. Mandom Indonesia, Tbk
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DATA VARIABEL DIVIDEND PAYOUT RATIO

No Nama Perusahaan Kode Tahun

2012 2013 | 2014

1 | AKR Corporindo, Tbk AKRA 62.28 | 68.85| 62.80
2 | Aneka Tambang, Thk ANTM 15.01 | 22.50 | -11.90
3 | Astra International, Thk ASlI 45.03 | 45.03 | 45.59
4 | Astra Otoparts, Tbk AUTO 29.53 | 50.53 | 53.08
5 | Gajah Tunggal, Tbk GJTL 8.31| 28.96 | 1291
6 | Gudang Garam, Tbk GGRM 38.35| 35.56 | 28.67
7 | Indofood Sukses Makmur, Thk INDF 49.81 | 49.80 | 49.72
8 | Lion Metal Works, Tbk LION 24.37 | 32.13 | 42.46
9 | Lionmesh Prima, Tbk LMSH 3.49 | 13.35| 25.94
10 | Mandom Indonesia, Tbhk TCID 4947 | 46.45| 44.99
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DATA VARIABEL RETURN ON ASSET

No Nama Perusahaan Kode Tahun
2012 2013 2014

1 | PT. AKR Corporindo, Thk AKRA 5.25 421 5.34
2 | PT. Aneka Tambang, Thk ANTM 15.19 1.87 -3.52
3 | PT. Astra International, Thk ASlI 12.48 | 10.42 9.37
4 | PT. Astra Otoparts, Tbk AUTO 12.79 8.39 6.65
5 | PT. Gajah Tunggal, Tbk GJTL 8.80 0.78 1.68
6 | PT. Gudang Garam, Tbk GGRM 9.80 8.63 9.27
7 | PT. Indofood Sukses Makmur, Tbk INDF 8.06 4.38 5.99
8 | PT. Lion Metal Works, Thk LION 19.69 | 12.99 8.17
9 | PT. Lionmesh Prima, Thk LMSH 32.11 | 10.15 5.29
10 | PT. Mandom Indonesia, Thk TCID 11.92 | 10.92 9.41
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DATA VARIABEL KEPEMILIKAN MANAJERIAL

No Nama Perusahaan Kode Tahun
2012 2013 2014
1 | AKR Corporindo, Thk AKRA 0.57 0.50 0.48
2 | Aneka Tambang, Tbhk ANTM 0.00 0.00 0.00
3 | Astra International, Tbk ASlI 0.04 0.04 0.04
4 | Astra Otoparts, Thk AUTO 0.07 0.07 0.06
5 | Gajah Tunggal, Thk GJTL 0.08 0.08 0.09
6 | Gudang Garam, Thk GGRM 0.92 0.92 0.92
7 | Indofood Sukses Makmur, Tbhk INDF 0.02 0.02 0.02
8 | Lion Metal Works, Thk LION 0.23 0.23 0.24
9 | Lionmesh Prima, Tbk LMSH 25.61 25.61 25.61
10 | Mandom Indonesia, Tbk TCID 5.19 5.19 5.22
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DATA VARIABEL KEPEMILIKAN INSTITUSIONAL

No Nama Perusahaan Kode Tahun
2012 2013 2014
1 | AKR Corporindo, Tbk AKRA 59.22 59.22 59.23
2 | Aneka Tambang, Thk ANTM 65.00 65.00 65.00
3 | Astra International, Tbk ASlI 50.11 50.11 50.11
4 | Astra Otoparts, Tbk AUTO 95.65 95.65 80.00
5 | Gajah Tunggal, Tbk GJTL 59.81 59.81 59.61
6 | Gudang Garam, Tbk GGRM 75.55 75.55 75.55
7 | Indofood Sukses Makmur, Tbk INDF 50.07 50.07 50.07
8 | Lion Metal Works, Thk LION 57.70 57.70 57.70
9 | Lionmesh Prima, Tbk LMSH 32.22 32.22 32.22
10 | Mandom Indonesia, Thk TCID 73.78 73.78 73.78

75




DATA VARIABEL INVESTMENT OPPORTUNITY SET

Tahun
No Kode 2012
T. Shm. Harga Kapitalisasi Total
Beredar | Saham Pasar Ekuitas MVE/BVE
1 AKRA 3,851 4,150 15,981,650 4,209,704 379.64
2 ANTM | 9,538 1,280 12,208,640 12,832,316 95.14
3 ASlII 40,483 7,600 307,670,800 89,814,000 342.56
4 AUTO | 3,856 3,700 14,267,200 5,485,099 260.11
5 GJTL 3,485 2,225 7,754,125 5,478,384 141.54
6 GGRM | 1,924 56,300 108,321,200 26,605,713 407.14
7 INDF 8,780 5,850 51,363,000 34,142,674 150.44
8 LION 52 10,400 540,800 371,829 145.44
9 LMSH 10 10,500 105,000 97,525 107.66
10 TCID 201 11,000 2,211,000 1,096,822 201.58
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Tahun

No Kode 201
T. Shm. Harga Kapitalisasi Total
Beredar Saham Pasar Ekuitas MVE/BVE
1 AKRA 3,881 4,375 16,979,375 5,363,161 316.59
2 ANTM 9,538 1,090 10,396,420 12,793,488 81.26
3 ASlI 40,484 6,800 275,291,200 | 106,188,000 259.25
4 AUTO 4,820 3,650 17,593,000 9,558,754 184.05
5 GJTL 3,485 1,680 5,854,800 5,724,343 102.28
6 GGRM 1,924 42,000 80,808,000 29,416,271 274.71
7 INDF 8,780 6,600 57,948,000 38,373,129 151.01
8 LION 52 12,000 624,000 415,784 150.08
9 LMSH 10 8,000 80,000 110,468 72.42
10 TCID 201 11,900 2,391,900 1,182,991 202.19
No Kode Tahun
2014
T. Shm. Harga Kapitalisasi Total
Beredar Saham Pasar Ekuitas MVE/BVE
1 AKRA 3,881 4,375 16,979,375 5,961,183 284.83
2 ANTM 9,538 1,090 10,396,420 11,929,561 87.15
3 ASII 40,484 6,800 275,291,200 120,324,000 228.79
4 AUTO 4,820 3,650 17,593,000 10,136,557 173.56
5 GJTL 3,485 1,680 5,854,800 5,983,292 97.85
6 GGRM 1,924 42,000 80,808,000 33,228,720 243.19
7 INDF 8,780 6,600 57,948,000 41,228,376 140.55
8 LION 52 12,000 624,000 443,979 140.55
9 LMSH 10 8,000 80,000 115,951 68.99
10 TCID 201 11,900 2,391,900 1,283,504 186.36
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